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Principal Pendiente Vencimiento
Outstanding Principal

%Importe / Amount%Num.

Principal Vencido Impagado
Overdue Principal

%Importe / Amount%Num.

Saldo Vivo de Principal
Outstanding Principal Balance

%Importe / Amount%Num.
Intervalos de %CLTV
%CLTV Intervals

%CLTV Media Ponderada
Weighted Average % CLTV

SVP / OPB

EUR
31/12/2006

PPV / OP

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Activos / Assets:

Fecha / Date:

Divisa / Currency :

Préstamos hipotecarios vivienda (CTHs) / Residential mortgage loans

 20,87 1.703.054,07  1.703.033,20 0,01  5,00  98  0,87  0,11  0,79 1  0,05  0,11 0,87 98  4,121  4,121

 2.755,53 17.631.976,18  17.629.220,65 5,01  10,00  679  6,04  1,16  7,14 9  6,56  1,16 6,04 679  7,926  7,925

 1.223,77 35.023.682,64  35.022.458,87 10,01  15,00  961  8,54  2,29  11,90 15  2,91  2,29 8,54 961  12,644  12,643

 1.467,97 39.177.431,34  39.175.963,37 15,01  20,00  759  6,75  2,57  3,97 5  3,49  2,57 6,75 759  17,579  17,579

 2.899,73 42.437.186,96  42.434.287,23 20,01  25,00  603  5,36  2,78  5,56 7  6,90  2,78 5,36 603  22,549  22,548

 1.126,33 44.277.062,75  44.275.936,42 25,01  30,00  524  4,66  2,90  5,56 7  2,68  2,90 4,66 524  27,583  27,582

 1.197,93 49.198.779,56  49.197.581,63 30,01  35,00  448  3,98  3,22  3,97 5  2,85  3,22 3,98 448  32,380  32,379

 450,64 61.408.434,06  61.407.983,42 35,01  40,00  485  4,31  4,02  1,59 2  1,07  4,02 4,31 485  37,503  37,503

 2.357,83 67.520.457,36  67.518.099,53 40,01  45,00  478  4,25  4,42  5,56 7  5,61  4,42 4,25 478  42,654  42,653

 3.138,93 80.803.189,46  80.800.050,53 45,01  50,00  540  4,80  5,29  4,76 6  7,47  5,29 4,80 540  47,536  47,534

 2.742,87 90.623.802,55  90.621.059,68 50,01  55,00  562  5,00  5,94  4,76 6  6,53  5,94 5,00 562  52,522  52,521

 3.801,79 105.869.521,37  105.865.719,58 55,01  60,00  612  5,44  6,94  9,52 12  9,05  6,94 5,44 612  57,560  57,558

 912,82 98.138.091,71  98.137.178,89 60,01  65,00  537  4,77  6,43  3,97 5  2,17  6,43 4,77 537  62,416  62,416

 5.971,29 118.626.015,33  118.620.044,04 65,01  70,00  653  5,80  7,77  6,35 8  14,21  7,77 5,80 653  67,548  67,544

 6.262,71 127.450.846,84  127.444.584,13 70,01  75,00  641  5,70  8,35  9,52 12  14,90  8,35 5,70 641  72,616  72,613

 3.245,21 216.974.301,76  216.971.056,55 75,01  80,00  1.093  9,72  14,22  8,73 11  7,72  14,22 9,72 1.093  77,909  77,908

 2.047,11 99.123.707,40  99.121.660,29 80,01  85,00  489  4,35  6,49  4,76 6  4,87  6,49 4,35 489  82,459  82,458

 154,92 81.189.255,98  81.189.101,06 85,01  90,00  397  3,53  5,32  0,79 1  0,37  5,32 3,53 397  87,370  87,370

 0,00 79.431.037,95  79.431.037,95 90,01  95,00  371  3,30  5,20  0,00 0  0,00  5,20 3,30 371  92,512  92,512

 244,15 69.746.391,16  69.746.147,01 95,01  100,00  319  2,84  4,57  0,79 1  0,58  4,57 2,84 319  97,259  97,259

 11.249 100,00 1.526.354.226,43100,00Total :

Media Ponderada / Weighted Average :
Media Simple / Average :

Mínimo / Minimum :
Máximo / Maximum :

100,00 42.022,40100,00 126 100,00 1.526.312.204,03100,00 11.249

 135.687,99
 1.442,82

 1.167.328,29

 333,51
 4,30

 2.726,92

 135.684,26
 1.442,82

 1.165.710,32

 61,993
 49,054

 0,403
 100,000

 61,992
 49,053

 100,000
 0,403
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Medias ponderadas por el saldo vivo de principal (SVP) y por el principal pendiente de vencimiento (PPV).
Averages weighted by the outstanding principal balance (OPB) and by the outstanding principal (OP).
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