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Cartera de Activos Titulizados / Portfolio of Securitised Assets
Distribuciéon Geografica por Comunidades / Geographical Distribution by Regions

Activos / Assets: Préstamos hipotecarios vivienda (CTHs) / Residential mortgage loans
Fecha / Date: 31/12/2009
Divisa / Currency: EUR
Saldo Vivo de Principal Principal Vencido Impagado Principal Pendiente Vencimiento %CLTV Media Ponderada
Outstanding Principal Balance Overdue Principal Outstanding Principal Weighted Average % CLTV
Comunidades
Regions Num. % Importe / Amount % Num. % Importe / Amount % Num. % Importe / Amount % SVP/0PB PPV /0P
Andalucia / Andalucia 1.880 14,69 237.263.046,84 12,34 153 9,79 92.423,60 595 1.880 14,70 237.170.623,24 12,35 85,938 85,904
Aragon / Aragon 299 2,34 44.050.749,84 2,29 44 2,82 26.717,94 1,72 299 2,34 44.024.031,90 2,29 85,955 85,901
Asturias / Asturias 192 1,50 21.541.095,15 1,12 19 1,22 5.990,71 0,39 192 1,50 21.535.104,44 1,12 86,610 86,585
Canarias / Canary Islands 381 2,98 46.705.592,42 2,43 56 3,58 67.364,15 4,33 381 2,98 46.638.228,27 2,43 85,309 85,184
Cantabria / Cantabria 279 2,18 37.636.122,77 1,96 28 1,79 14.264,60 0,92 279 2,18 37.621.858,17 1,96 86,681 86,648
Castilla y Ledn / Castilla-Leon 725 5,67 85.940.221,41 4,47 57 3,65 31.783,59 2,05 725 5,67 85.908.437,82 4,47 85,178 85,144
Castilla-La Mancha / Castilla-La Mancha 469 3,67 67.174.140,09 3,49 64 4,09 61.885,35 3,98 469 3,67 67.112.254,74 3,49 85,979 85,897
Catalufia / Catalonia 2682 20,96 476.287.595,20 24,78 396 25,34 434.849,81 27,98 2.681 20,96 475.852.745,39 24,77 85,580 85,491
Ceuta / Ceuta 58 0,45 6.575.632,52 0,34 2 0,13 518,26 0,03 58 0,45 6.575.114,26 0,34 86,694 86,688
Comunidad Valenciana / Valencia 1.539 12,03 194.913.747,62 10,14 211 13,50 142.369,77 9,16 1538 12,02 194.771.377,85 10,14 85,989 85,934
Extremadura / Extremadura 222 1,74 23.873.627,50 1,24 10 0,64 3.809,57 0,25 222 1,74 23.869.817,93 1,24 86,398 86,385
Galicia / Galicia 255 1,99 29.026.679,95 1,51 27 1,73 16.842,79 1,08 255 1,99 29.009.837,16 1,51 85,432 85,377
Islas Baleares / Balearic Islands 348 2,72 53.587.447,28 2,79 40 2,56 28.866,57 1,86 348 2,72 53.558.580,71 2,79 85,307 85,261
La Rioja / La Rioja 82 0,64 11.319.648,90 0,59 14 0,90 10.894,85 0,70 82 0,64 11.308.754,05 0,59 84,782 84,699
Madrid / Madrid 2266 17,71 426.351.478,70 22,18 349 22,33 556.274,03 3580 2266 17,71 425.795.204,67 22,17 86,565 86,449
Melilla / Melilla 90 0,70 8.801.080,09 0,46 4 0,26 1.687,83 0,11 90 0,70 8.799.392,26 0,46 85,889 85,876
Murcia / Murcia 266 2,08 33.194.130,71 1,73 19 1,22 9.267,89 0,60 266 2,08 33.184.862,82 1,73 85,180 85,155
Navarra / Navarra 98 0,77 16.611.581,58 0,86 20 1,28 23.144,87 1,49 98 0,77 16.588.436,71 0,86 84,979 84,855
Pais Vasco /Basque Country 663 5,18 101.463.319,05 5,28 50 3,20 25.097,53 1,61 663 5,18 101.438.221,52 5,28 85,720 85,698
Total : 12.794 100,00 1.922.316.937,62 100,00 1.563 100,00 1.554.053,71 100,00 12.792 100,00 1.920.762.883,91 100,00
Media Ponderada / Weighted Average : 85,911 85,838
Media Simple / Average : 150.251,44 994,28 150.153,45 85,306 85,245
Minimo / Minimum : 6.907,16 0,14 6.907,16 -10,000 0,000
Maximo / Maximum : 514.598,51 10.384,75 514.598,51 97,152 96,103
%CLTV: Relacién Principal actual / Valor de Tasacion. Medias ponderadas por el saldo vivo de principal (SVP) y por el principal pendiente de vencimiento (PPV).
m E’:Jt[lollg Ziigﬁ % CLTV: Current Loan-to-Value Ratio. Averages weighted by the outstanding principal balance (OPB) and by the outstanding principal (OP).
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