BBVA RMBS 1 Fondo de Titulizacion de Activos

Cartera de Activos Titulizados / Portfolio of Securitised Assets
Situacion de impagados: Clasificaciéon por Primera Cuota Vencida y no Pagada / Current delinquency: Classification by First Overdue Instalment

Activos / Assets:

Préstamos hipotecarios vivienda (CTHs) / Residential mortgage loans

Fecha / Date: 31/12/2009
Divisa / Currency: EUR
Deuda Vencida Deuda Pendiente de Vencer Deuda total Garantia % DeudalTasacién
Overdue Debt Outstanding Debt Total Debt Security % Loan to Value

Antigiiedad . Intereses Otros . Otros L Deuda total V. Tasacion s/Principal s/Total
Aging Num Principal Interest Other Total % Principal % Other Principal % Total Debt Value o/Principal of/Total
Impagados / Delinquencies
De>0 a <1 Mes 1.158 447.268,46  489.846,26 3.610,03 940.724,75 16,82 182.652.291,99 71,47 0,00 183.099.560,45 71,21 183.593.016,74 210.486.718,38 86,9887 87,2231
Up to 1 month
De>1 a <2 Meses 124 120.429,06 160.641,30 0,00 281.070,36 5,03 20.031.064,98 7,84 0,00 20.151.494,04 7,84 20.312.135,34 23.569.047,97 85,4998 86,1814
from > 1 to < 2 months
De >2 a <3 Meses 13 18.127,80 23.959,33 38.089,88 80.177,01 1,43 2.452.062,57 0,96 0,00 2.470.190,37 0,96 2.532.239,58 2.967.547,44 83,2401 85,3311
from > 2 to < 3 months
De >3 a <6 Meses 46 80.845,63 167.837,94 12.494,52 261.178,09 4,67 8.745.508,21 3,42 0,00 8.826.353,84 3,43 9.006.686,30 10.174.358,22 86,7510 88,5234
from > 3 to < 6 months
De>6 a <12 Meses 80 229.448,75  540.437,57 98.583,68 868.470,00 15,53 14.566.025,49 5,70 0,00 14.795.474,24 5,75 15.434.495,49 17.042.813,61 86,8136 90,5631
from > 6 to < 12 months
De 212 a <18 Meses 73 300.450,14  878.648,81132.072,38 1.311.171,33 23,45 13.374.243,31 5,23 0,00 13.674.693,45 5,32 14.685.414,64 15.852.088,54 86,2643 92,6403
from 2 12 to < 18 months
De 218 a <24 Meses 53 217.400,94  817.258,70102.726,67 1.137.386,31 20,34 9.593.482,45 3,75 0,00 9.810.883,39 3,82 10.730.868,76 11.223.463,85 87,4140 95,6110
from = 18 to < 24 months
De = 2 Afos 23 140.082,90 531.948,47 39.925,37 711.956,74 12,73 4.151.796,33 1,62 0,00 4.291.879,23 1,67 4.863.753,07 5.233.391,50 82,0095 92,9369
from = 2 years

Subtotal:  1.570 1.554.053,68 3.610.578,38427.502,53 5.592.134,59 100,00 255.566.475,33 100,00 0,00 257.120.529,01 100,00 261.158.609,92 296.549.429,51 86,7041 88,0658
Dudosos (subjetivos) / Doubt debts (subjectives)

0 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00
Subtotal : 0 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,00 0,0000 0,0000
Total: 1.570 1.554.053,68 3.610.578,38427.502,53 5.592.134,59 255.566.475,33 0,00 257.120.529,01 261.158.609,92  296.549.429,51 86,7041 88,0658
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