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Principal Pendiente Vencimiento
Outstanding Principal

%Importe / Amount%Num.

Principal Vencido Impagado
Overdue Principal

%Importe / Amount%Num.

Saldo Vivo de Principal
Outstanding Principal Balance

%Importe / Amount%Num.

Vida residual
Residual Life

M. Pond. Meses
W. Avg. Months
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EUR

31/12/2008

Tipo Interés
Interest Rate

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Activos / Assets:

Fecha / Date:

Divisa / Currency:

Intervalos anuales
Annual Intervals

Préstamos hipotecarios vivienda (PHs) / Residential mortgage loans

 0,00 479.320,55  479.320,55  5,128% 0,08 6  0,04  0,00 0,00 0  0,04 0,08 6  2,6262009

 0,00 133.257,01  133.257,01  5,210% 0,06 5  0,01  0,00 0,00 0  0,01 0,06 5  21,5552010

 7.045,04 490.749,70  483.704,66  5,870% 0,14 11  0,04  3,27 0,27 1  0,04 0,14 11  31,2742011

 0,00 809.149,00  809.149,00  5,242% 0,15 12  0,06  0,00 0,00 0  0,06 0,15 12  41,3812012

 0,00 1.804.272,61  1.804.272,61  5,564% 0,23 18  0,13  0,00 0,00 0  0,13 0,23 18  54,0952013

 1.336,62 1.728.246,18  1.726.909,56  5,499% 0,20 16  0,13  0,62 0,27 1  0,13 0,20 16  67,1782014

 1.193,75 3.957.283,38  3.956.089,63  5,663% 0,43 34  0,30  0,55 0,27 1  0,30 0,43 34  79,2372015

 2.309,85 6.952.183,11  6.949.873,26  5,554% 0,63 50  0,52  1,07 0,82 3  0,52 0,63 50  92,1432016

 1.504,24 8.740.131,90  8.738.627,66  5,381% 0,68 54  0,65  0,70 0,54 2  0,65 0,68 54  100,3972017

 469,75 4.956.446,47  4.955.976,72  5,661% 0,56 44  0,37  0,22 0,27 1  0,37 0,56 44  114,5872018

 1.858,29 10.329.298,68  10.327.440,39  5,708% 0,95 75  0,77  0,86 0,82 3  0,77 0,95 75  126,4542019

 8.840,58 19.581.933,93  19.573.093,35  5,603% 1,60 127  1,46  4,11 2,17 8  1,46 1,60 127  138,7082020

 18.017,61 26.523.936,73  26.505.919,12  5,590% 2,50 198  1,98  8,37 3,80 14  1,98 2,50 198  150,7422021

 6.919,07 13.414.794,67  13.407.875,60  5,471% 1,20 95  1,00  3,22 0,54 2  1,00 1,20 95  160,4032022

 1.709,20 12.700.378,03  12.698.668,83  5,487% 1,01 80  0,95  0,79 1,36 5  0,95 1,01 80  175,3552023

 5.008,96 19.320.959,23  19.315.950,27  5,491% 1,57 124  1,44  2,33 1,63 6  1,44 1,57 124  186,9292024

 24.215,75 45.226.137,95  45.201.922,20  5,689% 3,92 310  3,37  11,25 5,43 20  3,37 3,92 310  198,7222025

 14.207,60 70.214.868,30  70.200.660,70  5,580% 5,67 449  5,24  6,60 6,52 24  5,24 5,67 449  211,2312026

 6.989,50 23.095.827,75  23.088.838,25  5,561% 1,92 152  1,72  3,25 1,90 7  1,72 1,92 152  219,5252027

 3.830,07 20.327.350,26  20.323.520,19  5,501% 1,74 138  1,52  1,78 1,63 6  1,52 1,74 138  234,8542028

 1.481,54 24.594.179,14  24.592.697,60  5,486% 1,87 148  1,83  0,69 1,09 4  1,84 1,87 148  246,4812029

 20.919,37 56.947.718,85  56.926.799,48  5,625% 4,71 373  4,25  9,72 5,71 21  4,25 4,71 373  258,8622030

 19.752,52 103.345.534,20  103.325.781,68  5,592% 8,00 633  7,71  9,18 12,50 46  7,71 8,00 633  271,2782031

 7.219,27 30.919.056,99  30.911.837,72  5,565% 2,34 185  2,31  3,35 2,72 10  2,31 2,34 185  279,1142032

 640,18 21.782.605,12  21.781.964,94  5,420% 1,77 140  1,63  0,30 0,82 3  1,63 1,76 139  294,6412033

 2.755,82 44.371.898,99  44.369.143,17  5,403% 3,21 254  3,31  1,28 2,45 9  3,31 3,21 254  306,3242034

 10.027,54 96.760.697,39  96.750.669,85  5,584% 7,57 599  7,22  4,66 7,07 26  7,22 7,57 599  318,8962035

 13.956,88 193.682.172,30  193.668.215,42  5,407% 14,32 1.134  14,45  6,49 12,50 46  14,45 14,33 1.134  331,2602036

 5.930,84 42.453.388,37  42.447.457,53  5,326% 2,88 228  3,17  2,76 1,90 7  3,17 2,88 228  338,5222037

 0,00 12.886.356,96  12.886.356,96  5,321% 0,88 70  0,96  0,00 0,00 0  0,96 0,88 70  354,8612038
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Medias ponderadas por el principal pendiente de vencimiento / Averages weighted by the outstanding principal.

Tipo Interés: Tipo de interés nominal anual / Interest Rate: Annual nominal interest rate.
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 712,63 22.751.576,21  22.750.863,58  5,347% 1,62 128  1,70  0,33 1,63 6  1,70 1,62 128  365,7932039

 2.712,73 66.485.395,59  66.482.682,86  5,516% 4,48 355  4,96  1,26 4,08 15  4,96 4,48 355  379,1812040

 15.664,22 163.608.785,47  163.593.121,25  5,424% 10,62 841  12,21  7,28 10,60 39  12,21 10,62 841  391,2002041

 2.497,79 34.885.052,20  34.882.554,41  5,348% 2,20 174  2,60  1,16 1,90 7  2,60 2,20 174  398,1282042

 0,00 5.855.851,31  5.855.851,31  5,349% 0,34 27  0,44  0,00 0,00 0  0,44 0,34 27  414,9122043

 446,02 5.773.118,38  5.772.672,36  5,574% 0,34 27  0,43  0,21 0,27 1  0,43 0,34 27  426,8122044

 0,00 5.131.583,21  5.131.583,21  5,348% 0,32 25  0,38  0,00 0,00 0  0,38 0,32 25  438,3992045

 4.318,33 85.737.158,65  85.732.840,32  5,415% 5,41 428  6,40  2,01 5,16 19  6,40 5,41 428  452,2652046

 703,64 31.652.587,04  31.651.883,40  5,263% 1,89 150  2,36  0,33 1,36 5  2,36 1,89 150  457,6502047

 7.917 100,00 1.340.411.241,81100,00Total :  215.195,20 368 100,00 1.340.196.046,61100,00 7.916

Media Ponderada / Weighted Average :

Media Simple / Average :

Mínimo / Minimum :

Máximo / Maximum :

 169.307,98
 343,35

 1.394.676,42

 584,77
 0,79

 11.969,42

 169.302,18
 482,60

 1.394.676,42

 5,484%
 5,506%
 4,400%
 7,360%

 310,072
 299,643

14/01/2009
26/06/2047

 100,00  100,00
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