
BBVA RMBS 23 Fondo de Titulización

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Distribución por Intervalos de Fecha de Vencimiento Final / Distribution by Final Maturity Date Intervals

Activos / Assets:

Fecha / Date:

Divisa / Currency:

Préstamos hipotecarios vivienda (PHs/CTHs) / Residential mortgage loans (PTCs/MCs)

30/06/2026

EUR

Num. % Importe /  Amount % Num. % Importe / Amount %

Saldo Vivo de Principal
 Outstanding Principal Balance

Principal Vencido Impagado
Overdue Principal

Principal Pendiente Vencimiento
Outstanding Principal

Num. % Importe / Amount %

Tipo Interes
Interest Rate

Media Pond.
 W. Average

M. Pond. Meses
 W. Avg. Months

Vida residual
 Residual Life

Intervalos anuales
Annual intervals

0,06 % 0,00 % 0,000 0,00 % 112.936,0524 0,06 % 0,00 %112.936,05242026 3,198% 4,26410,00 %

0,26 % 0,04 % 2.528,512 0,18 % 1.902.091,21111 0,26 % 0,04 %1.904.619,721112027 3,144% 14,19360,23 %

0,28 % 0,05 % 1.170,531 0,09 % 2.357.726,83122 0,28 % 0,05 %2.358.897,361222028 3,068% 25,66680,10 %

0,39 % 0,11 % 2.221,714 0,36 % 4.667.026,78171 0,39 % 0,11 %4.669.248,491712029 3,042% 37,16340,20 %

0,44 % 0,14 % 8.697,505 0,45 % 6.277.646,84191 0,44 % 0,14 %6.286.344,341912030 3,065% 49,15350,78 %

0,62 % 0,24 % 1.925,122 0,18 % 10.594.503,77268 0,62 % 0,24 %10.596.428,892682031 3,013% 61,13220,17 %

1,52 % 0,69 % 9.624,8314 1,25 % 30.614.736,86657 1,52 % 0,69 %30.624.361,696572032 3,051% 73,36750,86 %

1,20 % 0,65 % 4.896,0411 0,99 % 28.836.249,06520 1,20 % 0,65 %28.841.145,105202033 3,002% 85,23830,44 %

1,39 % 0,82 % 6.508,0613 1,16 % 36.035.735,21601 1,39 % 0,82 %36.042.243,276012034 2,987% 96,61230,58 %

1,51 % 1,01 % 16.662,8329 2,60 % 44.615.490,94654 1,51 % 1,01 %44.632.153,776542035 3,030% 109,22911,49 %

1,62 % 1,18 % 8.904,7017 1,52 % 52.251.678,51702 1,62 % 1,18 %52.260.583,217022036 2,936% 120,7860,79 %

4,89 % 3,49 % 46.171,4166 5,91 % 153.867.626,522.119 4,89 % 3,49 %153.913.797,932.1192037 3,086% 133,02664,12 %

2,69 % 2,09 % 78.084,0331 2,78 % 92.268.067,911.166 2,69 % 2,09 %92.346.151,941.1672038 2,982% 145,28486,97 %

2,29 % 1,81 % 8.091,1515 1,34 % 79.780.472,04991 2,29 % 1,81 %79.788.563,199912039 3,039% 156,3450,72 %

1,34 % 1,20 % 1.841,299 0,81 % 53.162.546,78581 1,34 % 1,20 %53.164.388,075812040 2,962% 168,74590,16 %

1,63 % 1,52 % 3.818,8213 1,16 % 66.904.722,79707 1,63 % 1,52 %66.908.541,617072041 2,908% 181,00160,34 %

3,94 % 3,69 % 23.363,2551 4,57 % 162.631.651,361.707 3,94 % 3,69 %162.655.014,611.7072042 3,019% 192,9162,08 %

3,91 % 3,63 % 26.533,3724 2,15 % 160.178.525,331.695 3,91 % 3,63 %160.205.058,701.6952043 3,160% 205,48432,37 %

4,78 % 4,17 % 25.401,1360 5,38 % 184.045.123,412.072 4,78 % 4,17 %184.070.524,542.0722044 3,590% 216,70282,27 %

6,06 % 5,40 % 19.108,3663 5,65 % 238.514.982,652.626 6,06 % 5,41 %238.534.091,012.6262045 3,569% 229,37981,70 %

7,65 % 7,32 % 68.927,8265 5,82 % 322.923.983,993.317 7,65 % 7,32 %322.992.911,813.3182046 3,213% 240,63316,15 %

16,24 % 17,83 % 329.378,79281 25,18 % 786.499.771,017.038 16,24 % 17,82 %786.829.149,807.0402047 3,158% 252,912829,38 %

9,76 % 10,57 % 221.582,57137 12,28 % 466.309.310,654.231 9,76 % 10,57 %466.530.893,224.2322048 3,084% 264,272819,77 %

4,84 % 5,62 % 22.707,9054 4,84 % 247.951.445,742.098 4,84 % 5,62 %247.974.153,642.0982049 3,224% 275,72682,03 %

2,19 % 2,72 % 4.697,2118 1,61 % 120.128.195,13950 2,19 % 2,72 %120.132.892,349502050 3,088% 288,86580,42 %

2,33 % 3,05 % 3.979,8812 1,08 % 134.501.572,211.009 2,33 % 3,05 %134.505.552,091.0092051 2,736% 299,74630,36 %

3,10 % 3,92 % 35.100,5823 2,06 % 172.982.495,151.344 3,10 % 3,92 %173.017.595,731.3452052 2,826% 314,20583,13 %

9,35 % 12,67 % 132.909,5459 5,29 % 559.039.545,964.053 9,35 % 12,67 %559.172.455,504.0542053 3,014% 325,824811,86 %

2,36 % 2,92 % 3.359,6920 1,79 % 129.034.788,371.023 2,36 % 2,92 %129.038.148,061.0232054 3,134% 332,26380,30 %

0,63 % 0,61 % 1.767,769 0,81 % 26.765.915,83275 0,63 % 0,61 %26.767.683,592752055 4,105% 349,44180,16 %

0,39 % 0,42 % 570,304 0,36 % 18.359.323,43170 0,39 % 0,42 %18.359.893,731702056 3,836% 359,18210,05 %

0,18 % 0,21 % 80,561 0,09 % 9.173.258,2178 0,18 % 0,21 %9.173.338,77782057 3,563% 373,35240,01 %

0,09 % 0,11 % 270,242 0,18 % 4.855.175,8140 0,09 % 0,11 %4.855.446,05402058 3,455% 383,26660,02 %
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BBVA RMBS 23 Fondo de Titulización

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Distribución por Intervalos de Fecha de Vencimiento Final / Distribution by Final Maturity Date Intervals

Activos / Assets:

Fecha / Date:

Divisa / Currency:

Préstamos hipotecarios vivienda (PHs/CTHs) / Residential mortgage loans (PTCs/MCs)

30/06/2026

EUR

Num. % Importe /  Amount % Num. % Importe / Amount %

Saldo Vivo de Principal
 Outstanding Principal Balance

Principal Vencido Impagado
Overdue Principal

Principal Pendiente Vencimiento
Outstanding Principal

Num. % Importe / Amount %

Tipo Interes
Interest Rate

Media Pond.
 W. Average

M. Pond. Meses
 W. Avg. Months

Vida residual
 Residual Life

Intervalos anuales
Annual intervals

0,00 % 0,01 % 0,000 0,00 % 246.215,192 0,00 % 0,01 %246.215,1922059 3,831% 397,10220,00 %

0,01 % 0,01 % 0,000 0,00 % 478.113,304 0,01 % 0,01 %478.113,3042060 2,956% 406,32450,00 %

0,02 % 0,03 % 0,000 0,00 % 1.530.836,437 0,02 % 0,03 %1.530.836,4372061 3,708% 420,81520,00 %

0,02 % 0,03 % 0,000 0,00 % 1.143.112,389 0,02 % 0,03 %1.143.112,3892062 3,189% 432,74940,00 %

0,02 % 0,03 % 142,291 0,09 % 1.199.741,437 0,02 % 0,03 %1.199.883,7272063 2,918% 446,19350,01 %

Total:

Mínimo /  Minimum :

Máximo / Maximum:

Media simple / Average: 101.826,27

1.492.774,63

12,17

172.613,44

0,16

1.004,51 101.816,85

1.492.774,63

12,17

100,00100,00 4.413.863.368,8443.347 1.121.027,77100,001.116 43.340 100,00

0,950

Media Ponderada /  Weighted Average :

3,237

3,134

7,757

100,00 4.412.742.341,07100,00

31/12/2063

231,929

247,626

31/07/2026
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