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Cartera de Activos Titulizados / Portfolio of Securitised Assets
Distribucién Geografica por Comunidades / Geographical Distribution by Regions

Activos / Assets: Préstamos hipotecarios vivienda (CTHS) / Residential mortgage loans (PTCs)

Fecha / Date: 31/01/2024
Divisa / Currency: EUR
Saldo Vivo de Principal I I Principal Vencido Impagado I Principal Pendiente Vencimiento I I %CLTV Media Ponderada
Outstanding Principal Balance Overdue Principal Outstanding Principal Weighted Average %CLTV
ggg'?;lrj‘gidades Num. % Importe / Amount % Num. % Importe / Amount % Num % Importe / Amount % SVP / oBP PPV /oP
Andalucia / Andalucia 1.095 14,53 % 62.449.110,02 12,11 % 51 9,07% 497.303,15 4,89 % 1.090 14,61 % 61.951.806,87 12,26 % 43,056 42,724
Aragoén / Aragén 190 2,52% 12.586.671,42 2,44 % 11 1,96 % 233.951,29 2,30 % 189  2,53% 12.352.720,13 2,44 % 48,338 47,466
Asturias, Principado de / Asturias, 136 1,80 % 6.780.814,79 1,32 % 15 2,67 % 15.035,85 0,15 % 136 1,82 % 6.765.778,94 1,34 % 41,712 41,647
Balears, llles / Balearic Islands 189 2,51 % 12.955.083,97 2,51 % 6 1,07 % 2.459,10 0,02 % 189 2,53 % 12.952.624,87 2,56 % 39,079 39,072
Canarias / Canary Islands 217  2,88% 11.977.430,68 2,32 % 20 3,56 % 525.716,99 517 % 211 2,83% 11.451.713,69 2,27 % 42,908 41,107
Cantabria / Cantabria 175 2,32% 10.057.205,74 1,95 % 16 2,85% 37.011,43 0,36 % 175  2,35% 10.020.194,31 1,98 % 41,556 41,357
Castilla - La Mancha / Castilla - La Mancha 305 4,05% 21.374.817,98 4,15% 34  6,05% 1.197.486,68 11,78 % 297  3,98% 20.177.331,30 3,99 % 56,092 53,661
Castillay Le6n / Castillay Leén 458 6,08 % 22.662.713,51 4,40% 26 4,63% 86.963,52 0,86 % 457  6,13% 22.575.749,99 447 % 42,552 42,391
Catalufia / Catalonia 1.548 20,54 % 133.509.667,64 25,89 % 124 22,06 % 3.513.615,96 34,56 % 1.526 20,46 % 129.996.051,68 25,72 % 44,071 43,147
Ceuta / Ceuta 25 0,33 % 1.318.648,88 0,26 % 3 0,53 % 1.519,13 0,01 % 25 0,34 % 1.317.129,75 0,26 % 35,208 35,151
Comunitat Valenciana / Comunitat 928 12,32% 53.274.876,92 10,33 % 111 19,75 % 1.826.890,37 17,97 % 911 1221 % 51.447.986,55 10,18 % 44,877 43,411
Extremadura / Extremadura 142 1,88 % 6.435.998,42 1,25% 1 018% 316,59 0,00 % 142 1,90 % 6.435.681,83 1,27 % 38,778 38,777
Galicia / Galicia 172 2,28% 9.135.658,03 1,77 % 10 1,78 % 28.868,87 0,28% 172 2,31% 9.106.789,16 1,80 % 41,548 41,293
Madrid, Comunidad de / Madrid, Comunidad 1.259 16,71 % 108.791.144,51 21,10 % 98 17,44 % 1.777.003,24 17,48 % 1.248 16,73 % 107.014.141,27 21,17 % 45,298 44,420
Melilla / Melilla 50 0,66 % 1.739.625,37 0,34 % 2 0,36 % 502,18 0,00 % 50 0,67 % 1.739.123,19 0,34 % 30,311 30,302
Murcia, Regién de / Murcia, Regién de 182 2,42 % 9.954.622,45 1,93 % 7 1,25% 3.587,58 0,04 % 182 2,44 % 9.951.034,87 1,97 % 42,772 42,753
Navarra, Comunidad Foral de / Navarra, 51 0,68% 3.765.964,52 0,73% 3 053% 99.366,95 0,98 % 50 0,67% 3.666.597,57 0,73 % 47,764 47,929
Pais Vasco / Basque Country 367 487% 23.894.231,13 4,63 % 20 3,56 % 266.088,72 2,62 % 364 4,88% 23.628.142,41 4,67 % 43,832 43,252
Rioja, La/ Rioja, La 46 0,61 % 2.958.496,08 0,57 % 4  0,71% 51.907,01 051% 46 0,62 % 2.906.589,07 0,58 % 53,337 51,273
Total: 7.535 100,00 515.622.782,06 100,00 562 100,00 10.165.594,61 100,00 7.460 100,00 505.457.187,45 100,00
Media Ponderada / Weighted Average : 44,458 43,602
Media simple / Average: 68.430,36 18.088,25 67.755,66 39,195 38,686
Minimo / Minimum : 59,10 52,74 59,10 0,032 0,032
Méaximo / Maximum: 260.206,25 260.206,25 254.558,29 321,841 143,169
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