
BBVA RMBS 2 Fondo de Titulización de Activos

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Distribución por Intervalos de Fecha de Vencimiento Final / Distribution by Final Maturity Date Intervals

Activos / Assets:

Fecha / Date:

Divisa / Currency:

Préstamos hipotecarios vivienda (PHs/CTHs) / Residential mortgage loans (PTCs/MCs)

30/06/2024

EUR

Num. % Importe /  Amount % Num. % Importe / Amount %

Saldo Vivo de Principal
 Outstanding Principal Balance

Principal Vencido Impagado
Overdue Principal

Principal Pendiente Vencimiento
Outstanding Principal

Num. % Importe / Amount %

Tipo Interes
Interest Rate

Media Pond.
 W. Average

M. Pond. Meses
 W. Avg. Months

Vida residual
 Residual Life

Intervalos anuales
Annual intervals

0,01 % 0,01 % 88.658,832 0,17 % 0,000 0,00 % 0,00 %88.658,8322020 0,000% 0,0000,46 %

0,01 % 0,01 % 49.977,301 0,09 % 0,000 0,00 % 0,00 %49.977,3012021 0,000% 0,0000,26 %

0,01 % 0,00 % 7.078,191 0,09 % 0,000 0,00 % 0,00 %7.078,1912022 0,000% 0,0000,04 %

0,02 % 0,01 % 122.573,343 0,26 % 0,000 0,00 % 0,00 %122.573,3432023 0,000% 0,0000,64 %

1,60 % 0,10 % 212.570,4614 1,20 % 700.616,62251 1,58 % 0,08 %913.187,082572024 4,417% 4,14831,10 %

3,04 % 0,49 % 160.259,9922 1,89 % 4.331.792,79486 3,06 % 0,49 %4.492.052,784892025 4,404% 13,47630,83 %

2,50 % 0,65 % 290.567,9112 1,03 % 5.592.864,98398 2,50 % 0,63 %5.883.432,894022026 4,419% 24,29811,51 %

1,85 % 0,69 % 75.319,757 0,60 % 6.145.399,37297 1,87 % 0,69 %6.220.719,122972027 4,399% 37,18330,39 %

3,34 % 1,42 % 90.664,3314 1,20 % 12.776.096,90536 3,37 % 1,44 %12.866.761,235372028 4,446% 49,52940,47 %

5,57 % 3,02 % 306.004,1837 3,18 % 27.109.498,38891 5,61 % 3,05 %27.415.502,568952029 4,444% 60,91611,59 %

5,18 % 3,42 % 459.694,3839 3,35 % 30.590.382,84827 5,20 % 3,44 %31.050.077,228322030 4,412% 72,7642,39 %

3,02 % 2,32 % 681.768,9424 2,06 % 20.404.329,88480 3,02 % 2,30 %21.086.098,824862031 4,404% 84,3033,54 %

2,25 % 1,97 % 40.643,9220 1,72 % 17.835.506,21361 2,27 % 2,01 %17.876.150,133622032 4,438% 96,50660,21 %

6,88 % 5,99 % 668.696,0955 4,72 % 53.695.525,231.100 6,92 % 6,04 %54.364.221,321.1052033 4,461% 110,22533,47 %

22,32 % 22,60 % 3.988.211,35243 20,86 % 201.281.854,163.549 22,33 % 22,64 %205.270.065,513.5872034 4,476% 121,035620,70 %

23,81 % 28,29 % 4.882.120,88287 24,64 % 252.010.059,993.786 23,82 % 28,35 %256.892.180,873.8252035 4,433% 132,577525,34 %

10,79 % 14,41 % 3.185.032,48165 14,16 % 127.650.288,991.705 10,73 % 14,36 %130.835.321,471.7332036 4,418% 142,134116,53 %

0,70 % 1,20 % 350.254,2729 2,49 % 10.557.417,61111 0,70 % 1,19 %10.907.671,881132037 4,432% 154,12671,82 %

0,12 % 0,18 % 130.013,494 0,34 % 1.534.757,8619 0,12 % 0,17 %1.664.771,35202038 4,506% 168,38760,67 %

0,21 % 0,27 % 4.953,332 0,17 % 2.484.312,6633 0,21 % 0,28 %2.489.265,99332039 4,539% 180,3420,03 %

0,39 % 0,61 % 196.733,628 0,69 % 5.319.253,5261 0,38 % 0,60 %5.515.987,14632040 4,450% 193,77231,02 %

0,32 % 0,48 % 117.716,354 0,34 % 4.198.761,5550 0,31 % 0,47 %4.316.477,90512041 4,642% 202,63480,61 %

0,22 % 0,40 % 278.116,059 0,77 % 3.381.989,9434 0,21 % 0,38 %3.660.105,99362042 4,560% 215,8351,44 %

0,27 % 0,47 % 276.760,7910 0,86 % 4.001.248,6642 0,26 % 0,45 %4.278.009,45442043 4,594% 229,2201,44 %

0,60 % 1,00 % 313.521,7220 1,72 % 8.777.180,2793 0,59 % 0,99 %9.090.701,99962044 4,525% 240,35881,63 %

1,92 % 3,82 % 502.366,4443 3,69 % 34.183.276,19304 1,91 % 3,85 %34.685.642,633082045 4,429% 254,86982,61 %

3,02 % 6,11 % 1.783.010,4890 7,73 % 53.680.989,66473 2,98 % 6,04 %55.464.000,144862046 4,656% 263,92289,26 %

0,02 % 0,07 % 0,000 0,00 % 614.962,814 0,03 % 0,07 %614.962,8142047 4,532% 272,58920,00 %
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Activos / Assets:

Fecha / Date:

Divisa / Currency:

Préstamos hipotecarios vivienda (PHs/CTHs) / Residential mortgage loans (PTCs/MCs)

30/06/2024
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Num. % Importe /  Amount % Num. % Importe / Amount %

Saldo Vivo de Principal
 Outstanding Principal Balance

Principal Vencido Impagado
Overdue Principal

Principal Pendiente Vencimiento
Outstanding Principal

Num. % Importe / Amount %

Tipo Interes
Interest Rate

Media Pond.
 W. Average

M. Pond. Meses
 W. Avg. Months

Vida residual
 Residual Life

Intervalos anuales
Annual intervals

Total:

Mínimo /  Minimum :

Máximo / Maximum:

Media simple / Average: 56.517,40

305.304,29

21,29

305.304,29

33,70

16.535,01 55.934,70

281.550,36

21,29

100,00100,00 908.121.655,9316.068 19.263.288,86100,001.165 15.891 100,00

0,053

Media Ponderada /  Weighted Average :

4,418

4,458

6,359

100,00 888.858.367,07100,00

31/03/2047

115,197

136,391

31/07/2024
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