
BBVA RMBS 2 Fondo de Titulización de Activos

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Distribución por Intervalos de Fecha de Vencimiento Final / Distribution by Final Maturity Date Intervals

Activos / Assets:

Fecha / Date:

Divisa / Currency:

Préstamos hipotecarios vivienda (PHs/CTHs) / Residential mortgage loans (PTCs/MCs)

31/01/2026

EUR

Num. % Importe /  Amount % Num. % Importe / Amount %

Saldo Vivo de Principal
 Outstanding Principal Balance

Principal Vencido Impagado
Overdue Principal

Principal Pendiente Vencimiento
Outstanding Principal

Num. % Importe / Amount %

Tipo Interes
Interest Rate

Media Pond.
 W. Average

M. Pond. Meses
 W. Avg. Months

Vida residual
 Residual Life

Intervalos anuales
Annual intervals

0,01 % 0,01 % 88.658,832 0,24 % 0,000 0,00 % 0,00 %88.658,8322020 0,000% 0,0000,46 %

0,01 % 0,01 % 49.977,301 0,12 % 0,000 0,00 % 0,00 %49.977,3012021 0,000% 0,0000,26 %

0,02 % 0,02 % 122.573,343 0,36 % 0,000 0,00 % 0,00 %122.573,3432023 0,000% 0,0000,64 %

0,02 % 0,02 % 147.341,373 0,36 % 0,000 0,00 % 0,00 %147.341,3732024 0,000% 0,0000,77 %

0,04 % 0,03 % 182.895,056 0,71 % 0,000 0,00 % 0,00 %182.895,0562025 0,000% 0,0000,95 %

2,41 % 0,24 % 299.900,8412 1,42 % 1.410.101,58328 2,41 % 0,21 %1.710.002,423332026 2,908% 6,33141,56 %

1,98 % 0,44 % 114.019,007 0,83 % 3.002.537,68273 2,00 % 0,44 %3.116.556,682742027 2,831% 18,65430,59 %

3,58 % 1,06 % 90.655,6011 1,30 % 7.346.277,55494 3,62 % 1,07 %7.436.933,154952028 2,857% 30,77240,47 %

5,97 % 2,64 % 377.905,2429 3,44 % 18.175.066,39818 6,00 % 2,65 %18.552.971,638262029 2,878% 41,90531,97 %

5,48 % 3,15 % 460.407,0936 4,27 % 21.677.114,83754 5,53 % 3,17 %22.137.521,927582030 2,877% 53,73912,40 %

3,22 % 2,20 % 539.018,3419 2,25 % 14.922.619,88440 3,23 % 2,18 %15.461.638,224452031 2,889% 65,29622,81 %

2,36 % 1,83 % 11.436,758 0,95 % 12.834.724,99326 2,39 % 1,87 %12.846.161,743262032 2,873% 77,65390,06 %

7,50 % 6,10 % 844.914,4244 5,21 % 42.116.528,861.029 7,55 % 6,15 %42.961.443,281.0372033 2,869% 91,18464,40 %

23,51 % 23,02 % 4.182.128,45187 22,16 % 157.806.008,983.207 23,53 % 23,05 %161.988.137,433.2522034 2,897% 101,955321,79 %

24,69 % 28,74 % 4.709.820,86202 23,93 % 197.595.736,103.371 24,73 % 28,86 %202.305.556,963.4152035 2,906% 113,513224,54 %

11,07 % 14,73 % 3.029.261,49127 15,05 % 100.663.940,101.502 11,02 % 14,70 %103.693.201,591.5312036 2,905% 123,112215,78 %

0,74 % 1,27 % 19.050,4818 2,13 % 8.887.719,93103 0,76 % 1,30 %8.906.770,411032037 2,967% 135,13710,10 %

0,14 % 0,19 % 135.844,394 0,47 % 1.217.921,4019 0,14 % 0,18 %1.353.765,79202038 2,912% 148,41850,71 %

0,24 % 0,34 % 108.446,103 0,36 % 2.299.665,0532 0,23 % 0,34 %2.408.111,15332039 2,994% 161,14150,56 %

0,41 % 0,65 % 197.336,786 0,71 % 4.390.963,6155 0,40 % 0,64 %4.588.300,39572040 2,961% 174,99411,03 %

0,33 % 0,51 % 118.266,035 0,59 % 3.439.406,2645 0,33 % 0,50 %3.557.672,29462041 2,920% 183,70070,62 %

0,23 % 0,43 % 276.570,397 0,83 % 2.723.716,3430 0,22 % 0,40 %3.000.286,73322042 2,983% 197,15221,44 %

0,30 % 0,54 % 377.115,886 0,71 % 3.440.773,3438 0,28 % 0,50 %3.817.889,22412043 3,013% 210,7651,96 %

0,63 % 1,09 % 449.019,8214 1,66 % 7.198.758,1583 0,61 % 1,05 %7.647.777,97872044 2,917% 221,69782,34 %

2,00 % 4,19 % 576.162,8028 3,32 % 28.922.399,87271 1,99 % 4,22 %29.498.562,672762045 2,928% 235,76653,00 %

3,06 % 6,48 % 1.685.734,9056 6,64 % 43.886.629,86409 3,00 % 6,41 %45.572.364,764232046 2,961% 244,73418,78 %

0,03 % 0,08 % 0,000 0,00 % 591.114,564 0,03 % 0,09 %591.114,5642047 3,019% 253,56560,00 %

0,01 % 0,01 % 0,000 0,00 % 51.279,401 0,01 % 0,01 %51.279,4012048 3,167% 267,0000,00 %
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Activos / Assets:

Fecha / Date:

Divisa / Currency:

Préstamos hipotecarios vivienda (PHs/CTHs) / Residential mortgage loans (PTCs/MCs)
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Num. % Importe /  Amount % Num. % Importe / Amount %

Saldo Vivo de Principal
 Outstanding Principal Balance

Principal Vencido Impagado
Overdue Principal

Principal Pendiente Vencimiento
Outstanding Principal

Num. % Importe / Amount %
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Interest Rate

Media Pond.
 W. Average

M. Pond. Meses
 W. Avg. Months

Vida residual
 Residual Life

Intervalos anuales
Annual intervals

Total:

Mínimo /  Minimum :

Máximo / Maximum:

Media simple / Average: 50.889,04

305.304,29

1,40

305.304,29

17,71

22.742,25 50.220,14

265.225,36

1,40

100,00100,00 703.795.466,2513.830 19.194.461,54100,00844 13.632 100,00

0,053

Media Ponderada /  Weighted Average :

2,882

2,905

5,823

100,00 684.601.004,71100,00

30/04/2048

101,017

120,763

28/02/2026
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