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Cartera de Activos Titulizados / Portfolio of Securitised Assets
Distribucion Geografica por Comunidades / Geographical Distribution by Regions

Activos / Assets: Préstamos hipotecarios vivienda (PHs) / Residential mortgage loans
Fecha / Date: 31/12/2006
Divisa /Currency: EUR
Saldo Vivo de Principal Principal Vencido Impagado Principal Pendiente Vencimiento %CLTV Media Ponderada
Outstanding Principal Balance Overdue Principal Outstanding Principal Weighted Average % CLTV
g:;?ol:,rsudades Num. % Importe / Amount % Num. % Importe / Amount %  Num. % Importe / Amount % SVP/0PB PPV /0P
Andalucia / Andalucia 330 11,28 5.963.443,43 9,42 15 17,05 24.049,30 22,12 330 11,31 5.939.394,13 9,40 28,704 28,702
Aragén / Aragon 241 8,24 4.055.154,92 6,40 7 7,95 4.088,03 3,76 240 8,22 4.051.066,89 6,41 28,377 28,364
Asturias / Asturias 47 1,61 1.342.192,42 2,12 3 3,41 1.315,74 1,21 47 1,61 1.340.876,68 2,12 40,324 40,302
Canarias / Canary Islands 124 4,24 2.642.959,41 4,17 7 7,95 7.415,04 6,82 124 4,25 2.635.544,37 417 26,578 26,530
Cantabria / Cantabria 40 1,37 797.945,34 1,26 1 1,14 239,90 0,22 40 1,37 797.705,44 1,26 35,530 35,538
Castilla y Leon / Castilla-Leon 155 5,30 3.449.608,76 5,45 2 2,27 666,66 0,61 155 5,31 3.448.942,10 5,46 35,708 35,705
Castilla-La Mancha / Castilla-La Mancha 237 8,10 4.256.233,06 6,72 9 10,23 4.200,66 3,86 237 8,12 4.252.032,40 6,73 33,517 33,490
Cataluia / Catalonia 443 15,15 10.068.947,54 15,90 12 13,64 16.563,01 15,24 442 15,14 10.052.384,53 15,90 30,699 30,711
Comunidad Valenciana / Valencia 303 10,36 5.481.847,46 8,66 11 12,50 6.006,63 5,53 303 10,38 5.475.840,83 8,66 30,584 30,539
Extremadura / Extremadura 25 0,85 645.004,01 1,02 1 1,14 128,47 0,12 25 0,86 644.875,54 1,02 38,223 38,209
Galicia / Galicia 73 2,50 1.687.464,75 2,66 1 1,14 6.219,70 5,72 73 2,50 1.681.245,05 2,66 22,105 21,923
Islas Baleares / Balearic Islands 77 2,63 1.799.509,57 2,84 5 5,68 5.134,45 4,72 76 2,60 1.794.375,12 2,84 35,292 35,331
La Rioja / La Rioja 8 0,27 129.148,42 0,20 1 1,14 2.309,41 2,12 7 0,24 126.839,01 0,20 31,568 32,097
Madrid / Madrid 689 23,56 18.418.475,22 29,09 11 12,50 23.968,82 22,05 687 23,54 18.394.506,40 29,10 27,954 27,956
Murcia / Murcia 42 1,44 649.266,28 1,03 1 1,14 587,80 0,54 42 1,44 648.678,48 1,03 28,598 28,600
Navarra / Navarra 22 0,75 440.556,96 0,70 0 0,00 0,00 0,00 22 0,75 440.556,96 0,70 33,788 33,788
Pais Vasco / Basque Country 69 2,36 1.497.986,74 2,37 1 1,14 5.810,53 5,35 69 2,36 1.492.176,21 2,36 31,268 31,313
Total : 2.925 100,00 63.325.744,29 100,00 88 100,00 108.704,15 100,00 2.919 100,00 63.217.040,14 100,00
Media Ponderada / Weighted Average : 30,102 30,095
Media Simple / Average : 21.649,83 1.235,27 21.657,09 22,764 22,725
Minimo / Minimum : 142,36 87,63 142,36 0,136 0,000
Maximo / Maximum : 157.344,86 17.951,97 157.344,86 63,505 63,505
%CLTV: Relacion Principal actual / Valor de Tasacion. Medias ponderadas por el saldo vivo de principal (SVP) y por el principal pendiente de vencimiento (PPV).
/edf E’ﬁ[}oli‘;i}iigﬁ % CLTV: Current Loan-to-Value Ratio. Averages weighted by the outstanding principal balance (OPB) and by the outstanding principal (OP).
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