BANCAJA 10 Fondo de Titulizacion de Activos

Cartera de Activos Titulizados / Portfolio of Securitised Assets
Situacion de impagados: Clasificacion por Primera Cuota Vencida y no Pagada / Current delinquency: Classification by First Overdue Instalment

Activos / Assets:

Préstamos hipotecarios vivienda (CTHs) / Residential mortgage loans

Fecha / Date: 31/10/2015
Divisa / Currency: EUR
Deuda Vencida Deuda Pendiente de Vencer Deuda total Garantia % DeudalTasacién
Overdue Debt Outstanding Debt Total Debt Security % Loan to Value

Antigliiedad L Intereses Otros L Otros o Deuda total V. Tasacién s/Principal  s/Total
Aging Num. Principal Interest Other Total % Principal % Other Principal % Total Debt Value o/Principal of/Total
Impagados / Delinquencies
De>0 a <1 Mes 273 68.061,51 18.393,54 0,00 86.455,05 0,72 30.270.391,06 22,67 0,00 30.338.452,57 21,54 30.356.846,11 53.660.537,60 56,5377 56,5720
Up to 1 month
De>1 a <2 Meses 121 86.358,50 23.593,66 0,00 109.952,16 0,92 14.490.789,15 10,85 0,00 14.577.147,65 10,35 14.600.741,31 25.529.356,15 57,0996 57,1920
from > 1 to < 2 months
De>2 a <3 Meses 85 90.005,23 26.554,64 0,00 116.559,87 0,97 9.578.546,38 7,17 0,00 9.668.551,61 6,86 9.695.106,25 17.079.542,62 56,6090 56,7644
from > 2 to < 3 months
De >3 a <6 Meses 83 142.936,67 44.723,32 0,00 187.659,99 1,56 9.342.393,81 7,00 0,00 9.485.330,48 6,73 9.530.053,80 15.615.262,74 60,7440 61,0304
from > 3 to < 6 months
De>6 a <12 Meses 106 355.391,12 127.153,25 0,00 482.544,37 4,02 11.715.450,49 8,77 0,00 12.070.841,61 8,57 12.197.994,86 19.209.239,88 62,8387 63,5007
from > 6 to < 12 months
De 212 a <18 Meses 87 468.521,65 185.181,17 0,00 653.702,82 5,44 9.685.163,97 7,25 0,00 10.153.685,62 7,21 10.338.866,79 16.034.651,71 63,3234 64,4783
from = 12 to < 18 months
De 218 a <24 Meses 68 557.124,39 201.858,98 0,00 758.983,37 6,32 7.427.938,15 556 0,00 7.985.062,54 5,67 8.186.921,52 12.754.423,55 62,6062 64,1889
from = 18 to < 24 months
De = 2 Afos 438 5.546.200,37 4.068.333,31 0,00 9.614.533,68 80,05 41.025.086,00 30,72 0,00 46.571.286,37 33,06 50.639.619,68 80.237.605,49 58,0417 63,1121
from = 2 years

Subtotal :  1.261  7.314.599,44 4.695.791,87 0,00 12.010.391,31 100,00 133.535.759,01 100,00 0,00 140.850.358,45 100,00 145.546.150,32 240.120.619,74 58,6582 60,6138
Dudosos (subjetivos) / Doubt debts (subjectives)
De>0 a <1 Mes 29 1.246.364,49 888,45 0,00 1.247.252,94 4,67 0,00 0,00 0,00 1.246.364,49 4,84 1.247.252,94 4.951.718,40 25,1703 25,1883
Up to 1 month
De>1 a <2 Meses 2 57.169,76 398,62 0,00 57.568,38 0,22 0,00 0,00 0,00 57.169,76 0,22 57.568,38 408.578,00 13,9924 14,0899
from > 1 to < 2 months
De >2 a <3 Meses 11 409.090,09 2.083,53 0,00 411.173,62 1,54 0,00 0,00 0,00 409.090,09 1,59 411.173,62 2.081.168,99 19,6567 19,7569
from > 2 to < 3 months
De >3 a <6 Meses 29 897.229,66 8.978,87 0,00 906.208,53 3,39 0,00 0,00 0,00 897.229,66 3,48 906.208,53 4.527.397,60 19,8178 20,0161
from > 3 to < 6 months
De>6 a <12 Meses 128 5.080.385,19 68.816,21 0,00 5.149.201,40 19,27 0,00 0,00 0,00 5.080.385,19 19,71 5.149.201,40 21.820.935,35 23,2822 23,5975
from > 6 to < 12 months
De 212 a <18 Meses 108 5.371.391,90 109.407,59 0,00 5.480.799,49 20,52 0,00 0,00 0,00 5.371.391,90 20,84 5.480.799,49 19.837.280,68 27,0773 27,6288
from 2 12 to < 18 months
De 218 a <24 Meses 69 2.065.140,78 60.782,65 0,00 2.125.923,43 7,96 0,00 0,00 0,00 2.065.140,78 8,01 2.125.923,43 12.156.280,96 16,9883 17,4883
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BANCAJA 10 Fondo de Titulizacion de Activos

Cartera de Activos Titulizados / Portfolio of Securitised Assets

Situacion de impagados: Clasificacion por Primera Cuota Vencida y no Pagada / Current delinquency: Classification by First Overdue Instalment

Activos / Assets:

Préstamos hipotecarios vivienda (CTHs) / Residential mortgage loans

Fecha / Date: 31/10/2015
Divisa / Currency: EUR
Deuda Vencida Deuda Pendiente de Vencer Deuda total Garantia % DeudalTasacién
Overdue Debt Outstanding Debt Total Debt Security % Loan to Value
Antigliiedad L Intereses Otros L Otros o Deuda total V. Tasacién s/Principal  s/Total
Aging Num. Principal Interest Other Total % Principal % Other Principal % Total Debt Value o/Principal of/Total
from = 18 to < 24 months
De = 2 Afos 193 10.645.351,02 690.990,37 0,00 11.336.341,39 42,44 0,00 0,00 0,00 10.645.351,02 41,31 11.336.341,39 32.968.394,78 32,2896 34,3855
from 2 2 years
Subtotal : 569 25.772.122,89 942.346,29 0,00 26.714.469,18 100,00 0,00 0,00 0,00 25.772.122,89 100,00 26.714.469,18 98.751.754,76 26,0979 27,0521
Total:  1.830 33.086.722,33 5.638.138,16 0,00 38.724.860,49 133.535.759,01 0,00 166.622.481,34 172.260.619,50 338.872.374,50 49,1697 50,8335

Europea de
Titulizacion
Sociedad Gestora de Fondos de Titulizacién

http://www.edt-sg.com - info@edt-sg.com

Pagina 2 de 2



