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Cartera de Activos Titulizados / Portfolio of Securitised Assets
Distribucion por Intervalos de Relacién Principal actual / Valor de Tasacion (%CLTV) / Distribution by current Loan-to-Value Ratio (% CLTV) Intervals

Activos / Assets: Préstamos hipotecarios vivienda (PHs) / Residential mortgage loans
Fecha / Date: 31/12/2003
Divisa/Currency: EUR
Saldo Vivo de Principal Principal Vencido Impagado Principal Pendiente Vencimiento %CLTV Media Ponderada
Outstanding Principal Balance Overdue Principal Outstanding Principal Weighted Average % CLTV
L}:éiry‘allllgtsei::ﬁCLTV Num. % Importe / Amount % Num. % Importe / Amount % Num. % Importe / Amount % SVP /0PB PPV /0P
0,01 5,00 69 1,77 220.744,91 0,21 5 1,86 3.159,37 1,89 67 1,72 217.585,54 0,21 3,486 3,459
5,01 10,00 112 2,87 964.244,04 0,93 7 2,60 10.815,95 6,47 112 2,87 953.428,09 0,92 8,228 8,075
10,01 15,00 190 4,87 2.472.235,03 2,37 10 3,72 2.537,32 1,52 190 4,87 2.469.697,71 2,38 12,571 12,557
15,01 20,00 246 6,30 4.124.811,92 3,96 11 4,09 7.852,45 4,69 246 6,31 4.116.959,47 3,96 17,614 17,575
20,01 25,00 309 7,92 6.246.257,66 6,00 19 7,06 5.440,43 3,25 309 7,92 6.240.817,23 6,00 22,578 22,560
25,01 30,00 336 8,61 7.468.765,83 7,17 22 8,18 28.318,24 16,93 336 8,61 7.440.447,59 7,16 27,673 27,535
30,01 35,00 347 8,89 9.164.216,32 8,80 23 8,55 6.846,15 4,09 347 8,90 9.157.370,17 8,81 32,607 32,584
35,01 40,00 353 9,04 9.501.994,01 9,12 15 5,58 12.571,11 7,51 353 9,05 9.489.422,90 9,13 37,498 37,439
40,01 45,00 398 10,20 11.183.716,08 10,74 22 8,18 8.542,04 5,11 398 10,20 11.175.174,04 10,75 42,630 42,597
45,01 50,00 384 9,84 12.364.597,18 11,87 42 15,61 38.809,20 23,20 384 9,84 12.325.787,98 11,85 47,794 47,627
50,01 55,00 391 10,02 12.955.383,54 12,44 28 10,41 9.240,30 5,62 391 10,02 12.946.143,24 12,45 52,459 52,420
55,01 60,00 343 8,79 11.690.966,62 11,23 23 8,55 18.252,73 10,91 343 8,79 11.672.713,89 11,23 57,424 57,322
60,01 65,00 266 6,82 9.903.985,30 9,51 26 9,67 5.242,59 3,13 266 6,82 9.898.742,71 9,62 62,473 62,439
65,01 70,00 140 3,59 5.010.687,20 4,81 16 5,95 9.664,04 5,78 140 3,59 5.001.023,16 4,81 67,270 67,130
70,01 75,00 19 0,49 866.325,40 0,83 0 0,00 0,00 0,00 19 0,49 866.325,40 0,83 70,692 70,692
Total : 3.903 100,00 104.138.931,04 100,00 269 100,00 167.291,92 100,00 3.901 100,00 103.971.639,12 100,00
Media Ponderada / Weighted Average : 43,701 43,637
Media Simple / Average : 26.681,77 621,90 26.652,56 38,793 38,727
Minimo / Minimum : 1,62 6,81 1,62 0,003 0,000
Maximo / Maximum : 172.719,91 15.813,03 172.719,91 74,863 71,286
Medias ponderadas por el saldo vivo de principal (SVP) y por el principal pendiente de vencimiento (PPV).
/d _El_ﬁ[ﬁig:i igﬁ Averages weighted by the outstanding principal balance (OPB) and by the outstanding principal (OP).
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